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CALCULATION OF REGISTRATION FEE

Title of Each Class of Securities Offered Maximum
Aggregate

Offering Price

Amount of
Registration
Fee(1)

STEP Income Securities® Linked to the Common Stock of
Celgene Corporation

$33,127,860.00 $3,849.46

(1) Calculated in accordance with Rule 457(r) of the Securities Act of 1933.

Filed Pursuant to Rule 424(b)(2)
Registration Statement No. 333-184193

(To Prospectus Addendum dated December 24, 2014,
Prospectus dated September 28, 2012, Prospectus
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